LAMPIRAN

Lampiran 1 Grafik Perbandingan Return Indeks Saham ...........cccocooceieininin. 75
Lampiran 2 Rerangka Pemikiran...........cocoeeieniieiiieniiieiienieeeeeeeeeee e 75
Lampiran 3 Tabel Sampel Penelitian...........ccccocceeviiiiiiiniininniniiniccneceecees 76
Lampiran 4 Tabel Uji Statistik Deskriptif...........cccccoooiiiiiiniiiiiinieiieeeeeeen 76
Lampiran 5 Tabel Stasioner Return Saham............ccccecerieniiiiniinnncnicneeeee. 71
Lampiran 6 Tabel Stasioner CuUrrent Ratio............ccocveveieneninininiseseeee 77
Lampiran 7 Tabel Stasioner Debt to Equity RAtIO..........c.ccoovviiiiiiieniiiiiis 78
Lampiran 8 Tabel Stasioner REtUIN ON ASSETS.........ccccveeeiieeriieeieeeiee e 88
Lampiran 9 Tabel Uji Common Effect Model.............c.cooiviiiiiine 79
Lampiran 10 Tabel Uji Fixed Effect Model............ccccooiiiiiiiiiiiicce 80
Lampiran 11 Tabel Uji Random Effect Model.............cccooiiiiiiniiiiiien, 81
Lampiran 12 Tabel Hasil Uji ChOW..........cccoiiiiiiiiieiiieeeeee e 82
Lampiran 13 Tabel Uji Lagrange MUltiplier............cccooiiiiiinninienc e 83
Lampiran 14 Tabel Current Ratio Sampel Indeks LQ 45........cccoovevievirenenenenne. 84
Lampiran 15 Tabel Debt to Equity RatioSampel Indeks LQ 45...........cccouveneeee. 85
Lampiran 16 Tabel Return On Assets Sampel Indeks LQ 45........c.cccoovevviienenn, 86
Lampiran 17 Tabel Return Saham Sampel Indeks LQ 45........c.ccooeevieieerienenee. 87
xii

http://digilib.mercubuana.ac.id/





